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On Integral Representation for Solution of Generalized
Sturm-Liouville Equation with Discontinuity Conditions
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ABSTRACT: In this paper, some properties of kernel and integral representation of
Jost solution are studied for Sturm-Liouville operator with diffusion potential and
discontinuity on the half line.
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1. Introduction

This paper is concerned with the generalized Sturm-Liouville equation,
—y" (@) + [g(x) + 2Xp(x) = A*] y(x) =0, x € (0,a) U (a,00) (1)
with discontinuity conditions

y(a—0) = ay(a+0)
y(a—0)=a~ly/(a+0) &

where o € RT\ {1}, A is a complex parameter, g(z) is a complex valued function,
q(z) € La(0,00) and satisfies condition

/(1 + ) |g(x)] dz < 0o (3)
0

p(r) € W1(0,00) is a complex valued function.

The direct and inverse scattering problems for Schrédinger equations of the
type (1) without discontinuity conditions have been studied extensively (see e.g.,
[1,5,7,10,17,18,19,20,21,22,23] and extended reference lists).

Transformation operators have been used in the spectral analysis of Sturm-
Liouville operators and other classical operators of mathematical physics [5,11,26,
and the references therein]. Particularly, for Sturm-Liouville and Dirac operators,
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transformation operator is so much important for solution of inverse spectral prob-
lems (see the original papers [11,26] and the monographs [6,11,28] for extended
reference lists).

The inverse scattering problem for equation (1) was studied by Jaulent and
Jean [17,18,19,20]. They derived a Gelfand-Levitan-Marchenko integral equation
coupled with a nonlinear ordinary differential equation to recover the potentials
from the scattering data. Therefore, they proved that the potentials are uniquely
determined by the scattering data. After that Sattinger and Szmigielski made
easy the Jaulent-Jean method to illustrate the existence of isospectral flows in
a nonlinear evolution equation [7]. Furthermore, the inverse spectral problem of
recovering pencils of second-order differential operators on the half-line with turning
points was studied by Yurko [29]. Moreover, integral representation for the Jost
solution of the Sturm-Liouville equation with discontinuity conditions and some
properties of the kernel of the obtained integral representation were investigated in
2007 [10].

In the present paper, we establish the integral representation for the Jost so-
lution of equation (1) with discontinuity conditions (2) and study some properties
for the kernel of the integral representation.

2. Representation for the Solution

Problem (1)-(2) is called an impulsive problem.
The function e (z, \) satisfying (1), conditions (2) and condition at infinity
lim e (2, \) e~** = 1 is said to be Jost solution of equation (1). It is easy to show

xr—r0o0
that Jost solution is as follows;
iAT
" Ry (), r>a
€o (SC, )\) - + LiAT — ,iX(2a—1x) (4)
ateMRy(x) +ae Ry(z), 0<z<a
1 1 i [ p(tdt —i [ p(t)at

Whereai:§(ai—),R1(ac):eIp , Ro(x) =€ i

«

Let us prove that representation

o0

e(x,\) =eo(xz,\)+ /K(z, t)e' Mt (5)

is true. For this, let
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Then it is clearly shown that integral equation for the solution e(z, ) is as follows;

o0

o1 (2.0) = ¢ % / sin Az — 1) [g(t) + 22p(t)] ex (£ \) dt

T
e (ZC, )\) — a-i-eikz 4 a—eiA(Qa—z)

7% / [a+ sin \(z —t) —a” sin\(z +t — 2a)] [q(t) + 2Ap(t)] e1 (¢, \) dt (7)

a

a

7% /sin Az —t) [q(t) + 2Ap(t)] ez (¢, A) dt.

x

In order to be solution of equation (7) of the function which has representation
, the following equahty is satisfied;

Az Ooefi)\(x72t)
/ K(z, ) dt = / ARy (D)dt+a* / e la(t) + 27p(0)] (1)t

a

T ei@—t) _ g—iX(z—1) - _
ot / D — P ) + 20(0)] [ geaga
t

oiX(@+2t—2a) T ¢iM2a—z)

[ s et e / ()R (1t

+
Q
\8

oo

zk(z—i-t 2a) _ —i)\(z+t—2a) o
+a~ / B\ [q(t) + 2X\p(t) / K(t,&)e dedt
t

e e~ A (z—2t)
o mq t)dt +a / 5 [a(t) + 22w (1)) Ba(t)dt

x

B ez/\(2a z) B e/\(z 2t+2a)
to / R0t ™ [ T alt) + 2p(0) Ra(t)dt

x x

a eik(m—t) _ e—ik(Z—t) 0o "
_/ ) [q(t) +22p(t)] / K (t,€)ededt.
* t

2a—x o]

/K(x,t)e”‘tdt: % / /q(s)Rl(s)ds eMdt

x a
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at 7 7 i at 7 T+t r+t\
Jr? /q(s)Rl(s)ds e)‘tdtJrQ—i /p( 5 )Rl <T>e/\tdt
2a—x | t+x 2a—x
2
2a—x ) t—x+s
at .
+ /q(s) / K(s,&)d¢ | ds p et
%) e t—x+s T
at ,
+5 /q(s) / K(s,&)d¢ | ds p eMdt
2a—x t+x L s 4
2
ttax _
) 2 t—x+s
at .
+5 /q(s) / K(s,&)d¢ | ds p eMdt
2a—x a lt—s+x i
- /p(s)K(s,thsfx)ds et
)
ttx
oo 2
at ,
+— /p(s)K(s,t—s—i—x)ds et
)
2a—x a
a it
+7 / / q(s)Ry1(s)ds p e"dt
2a—x t—x+2a
2
a” 7 t—x+2a t—x+2a\
— Atdt
o (=) R (=)
-~ [e%s} e’} t+x+s—2a
+0‘7 / /q(s) / K(s,&)d¢ | ds p e™Mdt
2a—x a —xr—s+2a
t—x+2a
— o0 2
+a—,/ / p(s)K (s,t —x — 5+ 2a)ds p eMNdt
)
o

- /p(s)K(s, t+x+s—2a)ds p eMdt
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L 2a—x a 2a—x
t t .
Jr% / q(s)R1(s)ds eMdt + 5 / P (z; )Rl <$;r >6Mtdt
z ttzx s
2
2a—x a
@ Al
T q(s)Ra(s)ds p e'dt
x x+2a—t
2
2a—x
o ri2a-t Tt2a—t)
T o 2 dt
21 2 2
x
a
1

—= / /p(s)K(s,t —x + s)ds p eMdt
i

ttx
2a—x 2
1 it
+- p(s)K(s,t +x — s)ds pe'dt
0}
1 it
+- p(s)K (s, t +x — s)ds p e'dt
0}
2a—x T
2a—x a [t—x+s 7
1 it
—|—§ q(s) K(s,&)d¢| ds pe™'dt
T ttx L s -
2
ttx
1 2a—x 2 [t—x+s 7
+5/ /q(s) / K(s,&)de| ds p et
x x It —s+x a
1 [e'e) a t—x+s
5/ /q(s) / K(s,€)d¢ | ds p eMdt.
2a—x x —s+x

The following integral equations from the last equality are obtained;
(1) for x < t < 2a — z,

t—x+s

K.t =& 7q<s>R1<s>ds+§7q<s> [ K. as

t+x
2

S
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at T a” [t—x+2a t—x+2a
o K(s,t +5—2)ds + > R
| PR (st s $)8+2ip( 2 ) 1( 2

a

t—x+2a
2

o~ at [(x+t T+t
e K(s,t —a—5+2 @
+ ; / p(s)K(s,t —x — s+ 2a)ds + 21.])( 5 )Rl( 5

o~ ’ o~ T+ 2a—t T+ 2a—t
+7 / q(s)Ra(s)ds — gp ( 5 ) Ry ( 5 )

1

t+w
2
——,/p( VK (s,t —x+ s)ds + = / K(s,t +x— s)ds
i

t—z+s t—x+s

e
/ / K(s ds—i—%/ / K(s,€)d¢| ds

t+z —s+w

(2) for 2a — x < t,

at at

o~ 7 o~ t—x+2a t—x—+2a
v [ amas s S (S5 ) m ()

t—x+2a
t+x+s—2a 2

+% /Ooq(s) / K(s,€)de | ds + % / p(s)K (s, — 2 — s + 2a)ds

—x—s+2a a

- oo 1 a
—a—,/p(s)K(s,t+x+s—2a)ds——,/p(s)K(s,tf:chs)ds
i i

x
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a a t—x+s
45 [porGtra-sds 5 [a) | [ KEod|ds
x x —s+x

3. Existence of Solution of Integral Equations System

The successive approximations method can be applied for existence of solution
of integral equations system;
for0 <z <a,

at T 1 . [t—x+2a t—x+ 2a
Ko(e,) = 5 [ a(s)Ras)ds — 5a~ip <f) R (f)

at [(t+uw t+x a
—sz( 5 )Rl( 5 ) > q(s)Ra(s)ds
x+2a—t
a~ x—t+2a x—t+2a at T
—i—sz( 5 )Rg( 5 )—i—T/q(s)Rl(s)ds
att
2
at Sttt R (1) Lo r (5) R (5)d
AR {3 5 q(s)R1(s)ds
t—m2+2a
a” . (t—x+2a R t—z+2a
2 P 2 ! 2

o0

/ |Ko(z.t)]dt < (o + |a™]) / (1 + Isl) la(s)] + 2 [p(s) ] ds = o(x)

x

—s+x

[e%e] t—x+s [e%e]
+
Ky(z,t) = %/q(s) / Ko(s,€)d¢ | ds +a+i/p(s)K0(s,t+s —x)ds
t7m2+2a “

—ai / p(s)Ko(s,t —s —x+ 2a)ds —l—i/p(s)Ko(s,t—i— s—x)ds

% 1 a t—x+s
<t [ oot tra-sds+ g [ ([ Koo ) ds

T ztt s

% t—x+s oo t—x+s

1 at

w5 [ | [ Kaeod)as+ G [a) | [ Ko gde | ds

x axt



104 Y. GULDU AND S. GULYAZ

::+t

5 t—x+s )
+— )d&) ds+ati [ p(s)Ko(s,t +s—x)ds
o[ /
t+xr+s—2a
—ati | p(s)Ko(s t*SJr:E)dSJr — ( Ko(s,f)d§> ds
a/ / —S—Z—i&a

t—xz+2a
2

—a~i / p(s)Ko(s,t —s—x+2a)ds + a i /p(s)Ko(s, t+ s+ x—2a)ds

a a

a a t—x+s
+¢/ (8)Ko(s, t+s—a)ds—ip(s )Ko(s,t—s—f—x)ds—f—%/q(s) ( / Ko(s,g)dg) ds

x —s+x

/|K1xt|dt<3o¢ /|1+S |/|K0 &)| déds
+3/|(1+s |/|K0 |d§ds+\ay/|1+s |/|K0 )| déds
+20t /|p |/|K0 |deds+2/|p |/|K0 &)l deds

+2]a | / 1p(s)] / |Ko(s,€)| déds

(oo} a

<3<a++|a-|>/<1+| Na)lats >ds+3/<1+| o) o(s)ds

(a +\a|/|p ds+2/|p
/|K1 ,t)|dt < —3(a* + |a" ) / 5)d (7(1+|t|)|q(t)|dt)
3/000(5)11 (/00(1+ |t|)|¢I(t)|dt) —2(a” + ’a’)7ﬂ(s)d (72|p(t)|dt)

x S S

- 2/000(5)d (72 p(?)] dt)

x S
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oo

< 3(a” + |o \/ $)do(s)

oo oo o0

+3/J(s)da( )+ 2(at + |a|) / §)do(s) + /U(s)do(s).

Since Jim_ [ €[a(6)]d€ = .

o*(z)
2

/|K1(:c,t)| dt < 5(* + ™| + 1)

Similarly, since

n [e'e) t—x+s )
Kn(xvt) = %/q(s) ( / Knl(S,é)df) ds+a+i/p(S)anl(Svt+57z>ds
—a7i / p(s)Kp—1(s,t —s—x+2a)ds+i /p(s)Kn,l(s, t+s—ux)ds
% 1 a t—x+s
—q / p(8)Kpn—1(s,t +x — s)ds + 3 / q(s) ( / Kn_l(s,f)df) ds
) ETH t—x+s t—z+s
—|—§ / q(s)( / Kn_1( dﬁ) d5+—/ ( / Kn_l(s,f)df) ds
x —s+w s
L TTH t—x+s [e%e]
+5 [ ( / Kn1<s,§>ds) ds-tati [ Do) Kua(sit 45— o)
a —stx a
ITH _ ) t+xz+s—2a
—ati / p(s)Kn_1(s,t — s+ x)ds + % /q(s) ( / Knl(s,f)dé) ds

—s—x+2a

t—az+t2a
2 o0

—ai / p(8)Kp—1(s,t —s—x+2a)ds+a i /p(s)Kn_l(s, t+s+x—2a)ds
+i /p(s)Kn,l(s, t+s—x)ds — i/p(s)Kn,l(s, t—s+x)ds

x x
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3 / a(s) (tsznl(s,s)d&) ds,

o (x)
K, ( <12
/| (x,t)|dt < C R

(®)

where C' =5 (a’ +|a~|+1), 0 < z < a. The inequality (8) is proved by mathe-
matical induction method. Truth of inequality is shown for n =0 and n = 1.

Truth of this inequality is assumed for n =m — 1 , i.e

/|Km_1(ac,t)| at < cmZ ('ac) is valid.
m!
liTow for n =m,

/ Ko, 1)| dt < 30" / (1+5) |q(s)] / K (5, €)) déds

x

oo

+2a+7|p<s>|7|f<m1< |dsds+2/|p |/|Km1
+2M]/m L/mhl €)| déds

<s0t [0t plaomZas s [ ot

x

+2/|p |Cm )ds+2‘a ’/|p o m()ds

o™t (z)

Cm o0
< + — m — m—+1
<5(af 4 o |+ 1)—! /o (s)do(s) =C T

o™ ()

Ko (2,t)| dt <C™ !
/' ) (T DY

m 9" (s)

+la” !/ (1+ 1) la(a)] 0™ T 420+ /|p im0,

+3/<1+s>|q<s>|7|Km1< )| déds + |a~ \/ (1+5) la(s |/|Km1

¢)| déds

m)!

S

ds

¢)| déds
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Theorem 3.1. Let q(x) be a complex valued function satisfying the condition
/(1 + ) |q(x)|dz < oo and p(x) € W} (0,00). Then equation (1) has a unique

0
Jost solution e(x, \) which is in the form of
e(z,\) = ep(z,\) + /K(ac,t)ei”\tdt

for all X in the upper half plane. For each fix x € (0,a) U (a,0), kernel function
K (x,-) belongs to the space Ly(x,00) and the following inequality is satisfied;

/|K(gc,t)| dt < eca(m) — 1, where C = 5(a+ + |a_| + 1)’

o0

o(z) = (a* +|a7|) / [(1+ Is]) la(s)| + 2[p(s)[] ds.
When p(z) € W4(0,00), q(z) € L2(0,00),the following properties are valid;
i) for 0 <z <a,

W) Lot Raa) ale) + i (2) + 12(0)] = ipla) K ,2)

LR 05 ) = Som Ro(a) [a(e) — ip/(2) + ()]
+ip(z) [K(z,2a — 2 4+ 0) — K(x,2a —x — 0)]

O?K (x,t) B O?K (x,t)
Ox? ot?

K(a—0,t) =aK(a+0,t)

OK (z,1)
ot

= q(@)K (a,1) + 2ip(x)

0K (x,t) _, OK(x,t)
gan b S Bt A A2
O rx=a—0 O x=a-+0
Rl(a’) = 17 p(a) =0
fim 2K @) _ 0, lim OK(x,t) _ 0, limK(x,t)=0
t—o00 ox t—o00 ot t—00
i) for x> a,
dK (x,x) 1

== Bi(@) [g(x) +ip/ (2) + p?(2)] — ip(e) K (2, 7).
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